
 

 

 

 
1 MESG is a separate business unit from Moody’s Investors Service, a leading provider of credit ratings, research 
and risk analysis, and from Moody’s Analytics, a global provider of data and analytic solutions which help 
companies make better and faster decisions.  MIS did not contribute to this consultation response. 
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2 Ozkanoglu, O. et al. ‘A Framework for the Identification, Quantification and Management of Climate Hazard 
Concentration Risk’, Moody’s Sustainability In Focus Webinar, 2 November 2021; Ozkanoglu, O. ‘Incorporating 
Climate Scenarios and Hazard Events in Corporate Credit Risk’, International Association of Credit Portfolio 
Managers (IACPM) Virtual Fall Conference, 18 November 2021. 
3 Moody’s Analytics’ climate hazard concentration risk framework will be described in more detail in a forthcoming 
paper, Ozkanoglu et al. (2022) 
4 ECB/ESRB “Climate-related risk and financial stability – Data supplement”, July 2021; chapter 2.1 “Assessing 
transition risks”  
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