Gabriel Bisson (AMF)

In the document, when you mention the "trimmed mean", | believe some clarifications should be
added.

For example, is it unilateral (i.e. remove only X% highest or lowest percentiles) or bilateral (remove
both).

Also, if it's bilateral, does a 10% trimmed mean remove the highest 10% and lowest 10% percentiles
OR does it remove only the highest 5% and lowest 5% percentiles. Both cases are present in the
literature (i.e. does a X% trimmed mean remove X% on both sides or X/2%).



